
MEASURING SYSTEMIC RISK IN  

THE SOUTHEAST ASIAN BANKING SYSTEM: 

A COVAR APPROACH 
 

. 

. 

. 

Thesis 

As a partial fulfillment to achieve a Master Degree 

. 

. 

Study Program in Master in Management 

. 

. 

.  

. 

. 

.. 

Submitted by 

Teresa Silva Galhardo Dutra Jónatas  

18/432372/PEK/23680 

 

 

 

. 

to 

FACULTY OF ECONOMICS AND BUSINESS 

UNIVERSITAS GADJAH MADA 

2020

MEASURING SYSTEMIC RISK IN THE SOUTHEAST ASIAN BANKING SYSTEM: A COVAR APPROACH
Teresa Silva Galhardo Dutra Jonatas, Tarsisius Hani Handoko, M.B.A., Ph.D.
Universitas Gadjah Mada, 2020 | Diunduh dari http://etd.repository.ugm.ac.id/




